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Abstract Through a double-layer potential argument the inner and outer Poisson
kernels, the Cauchy-type conjugate inner and outer Poisson kernels, and the kernels
of the Cauchy-type inner and outer Hilbert transformations on the sphere are deduced.
We also obtain Abel sum expansions of the kernels and prove the L”-boundedness of
the inner and outer Hilbert transformations for 1 < p < oo.
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1 Introduction

When studying boundary values of analytic functions of one complex variable, sin-
gular Cauchy integrals are unavoidably involved. The same is true when studying
boundary values of monogenic functions for several real variables in the Clifford al-
gebra setting. Closely related studies were carried out under the notion of conjugate
harmonic systems in, for instance, [21, 22]. Closely related studies, among a large
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quantity of literature, include [2, 10, 15-18, 20, 23]. They should also include, in
particularly, the systematic study of Alan MclIntosh and his collaborators, especially
A. Axelsson, on functional calculus of first and second order partial differential op-
erators, Hodge decomposition, Kato’s conjecture and related topics.

When the boundary curve or the boundary surface of the domain under study is
flat, such as the real line in the complex plane or the hyper-plane R”~! in R™, then
the singular Cauchy integral reduces to the Hilbert transform (see the example in
Sect. 3). In the literature the usage of the terminology and understanding of Hilbert
transformation, however, are not uniform. Our definition is consistent with [4] in
the complex plane, and consistent with [2] in higher dimensional spaces. A series
of papers of Brackx et al., including [5, 6, 9] and [8], and one by Constales [11],
study conjugate harmonic functions, and in particular conjugate Poisson kernels and
the kernels of Hilbert transformations on the sphere. Their methods are based on
different representations of the Cauchy-Riemann and the Laplace operators, includ-
ing in the Cartesian and the polar coordinates ones. By integrating different forms
of the Cauchy-Riemann equations they obtain their harmonic conjugates. As is well
known, not like the one complex variable case, harmonic conjugates in higher dimen-
sions are not unique modulo constants, but unique modulo a linear space of infinite
dimensions. The comparison and classification of the harmonic conjugates obtained
by using different methods have not been properly addressed. It can be shown that
the harmonic conjugates in the half space, and in and out the unit sphere obtained by
using the Brackx et al. and Constales’ methods coincide with our Cauchy-type har-
monic conjugates defined for general Lipschitz domains. In [3] we further show that
the just mentioned harmonic conjugates also coincide with those of the Hodge type
in these two mentioned contexts, but they do not coincide the other contexts. In [3]
we further extend the results of the present paper to harmonic k-forms in Lipschitz
domains. For harmonic conjugates of the Hodge type in general we refer the reader
to Axelsson’s paper [2] and thesis [1]. The present study proposes a systematic ap-
proach based merely on the Cauchy integral, via Plemelj-Sokhotzki Theorem in the
context. What are obtained, called harmonic conjugates of the Cauchy-type, with
existence and uniqueness in a large range of domains, are in particular related to Clif-
ford Hardy spaces. Indeed, the CMcM Theorem implies that the resulted monogenic
functions belong to the corresponding Hardy spaces [10, 18]. We further deduce the
Abel sum expansions of the kernels and prove the L”-boundedness of the inner and
outer Hilbert transformations.

Brackx et al. and Constales’ methods are based on solving the Cauchy-Riemann
equations with different types of decompositions. It is standard, as it follows the same
idea as in the one complex variable case, though with more complicated forms. For
the unit sphere case the harmonic conjugates obtained from their Cauchy-Riemann
methods and those from our Cauchy integral method coincide. In the forthcoming
paper [3] we reveal some connections between harmonic conjugates obtained from
different methods.

In Sect. 2 we give a short introduction to some basic notation and terminology of
Clifford algebra used in the paper. In Sect. 3 we deduce the inner and outer Poisson
kernels and their Cauchy-type conjugates, the latter having a direct relation to the ker-
nels of the (Cauchy-type) Hilbert transformations on the sphere. In Sect. 4 we deduce
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the Abel sum representations of the kernels. In Sect. 5 we prove the L”-boundedness,
1 < p < 00, of the inner and outer Hilbert transformations by using two methods, of
which one is based on the bounded holomorphic functional calculus of the spherical
Dirac operator [20], and the other based on existence and boundedness of an inverse
operator in relation to double-layer potential [15, 23].

2 Preliminary

We will be working with real-Clifford algebras. Let ey, ..., e, be basic elements
satisfying e;e; + e;e; = —26;;, where §;; =1 if i = j and §;; = 0 otherwise, i, j =
1,2,...,m. Let

R"={x:x=xe1+ - +xpen:x;eR, j=1,2,...,m}

be identical with the usual m-dimensional Euclidean space.

An element in R™ is called a vector. The real-Clifford algebra generated by
eq, ..., ey, denoted by R™ | is the non-commutative associative algebra generated
by eq,..., ey, over the real field R. A general element in R, therefore, is of the
form x = ), xrer, where x7 € R, and er = e;,e;, ---e;, being called induced
products, where T runs over all the ordered subsets of {1, ..., m}, namely

T={l<ij<---<ij<m}, 1<l<m.

When T =), we set ey = ey = 1. We denote |T| = where [ is the number of the
indices involved. A general Clifford number x may be decomposed into

zm
X = Zx(l), xD = Z xXrer.
=0

\T|=l

A Clifford number of the form x© is called a Clifford number of the /-form. A Clif-
ford number of 2-form is also called a bi-vector. Set

R'={x=x0+x:x€R, xeR"}.

Elements in RY" are called para-vectors. The Clifford conjugation of the para-vectors
x = xo + x in R} is denoted by ¥, defined to be X = xo — x. Thus the Clifford
conjugate of a vector x is X = —x. The conjugation of er =e;, - - -¢;, is defined to
be €r =€, ---€;,, where €, = —e;, and extended to the Clifford algebra R™ by
linearity. A sum of a O-form and a 2-form is called a para-bivectors. Accordingly, for
para-bivectors we formally have the same relation ¢ + x = ¢ — x, where ¢ is a scalar
and x is a bivector. We adopt the convention that any Clifford number x € R has
the decomposition x = Sc[x] + NSc[x], where Sc[x] = x¢ € R, the scalar part of x,
and NSc[x] the non-scalar part. If x, y are vectors, then

xy=—(x,y)+xAy, (1
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where

Sclxyl=—(x,y),  NSclxy]=xAy= Z(xi)’j — Xjyi)eje;.

<
It is easy to verify that 0 # x € R} implies

X
R

The open ball with center 0 and radius 1 in R is denoted by B™, and the unit sphere
in R™ is denoted by §m=1 \whose surface area, denoted by oy,—1, is of the value
27 /T(%).

The natural inner product between x = ) ,xrer and y = ), yrer in R,
denoted by (x, y), is the real number ), x7yr. The norm associated with this inner
product is

x| = (x,x)% = (Zuﬂ )

In below, except in the example in Sect. 3, we will study functions defined in
subsets of R” taking values in R . Thus they are of the form f(x) = Yo7 frer,
where f7’s are real-valued functions. We will use the homogeneous Dirac operator,
D, where

D 9 4+ 4 0
=—e —e
—  0xp ! X, "

We define the “left” and “right” roles of the operators D, respectively, by

Df= ZZ 8fT ier

i=1 T

and

=y 3

i=1 T

If f has all continuous first order partial derivatives and D f = 0 in a (connected and
open) domain €2, then we say that f is left-monogenic in Q; and, if fD =0 in ,
we say that f is right-monogenic in 2. The function theories for left-monogenic
functions and for right-monogenic functions are parallel. In the sequel we will briefly
write “left-monogenic” as “monogenic”.

We call

>< |

E(x) =

II’"

the Cauchy kernel in R™. It is easy to verify that E(x) is a monogenic function in
R™\ {0}.
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There is a slightly different function theory for the inhomogeneous Dirac operator

= aixo + D, or Cauchy-Riemann operator, in R". Complex analysis of one com-
plex variable in relation to the Cauchy-Riemann equations is of this setting. In many
cases, but not always, the two settings can be converted to each other.

As holomorphic in one complex variable, monogenic functions are of central in-
terest in Clifford analysis. In the framework of the latter the Cauchy theorem, Cauchy
integral formula, Taylor and Laurent expansions of monogenic functions, etc. are all

valid. For details we refer the reader to [7, 14] and [12].

3 Poisson and Conjugate Poisson Kernels on the Unit Sphere

Hilbert transformation is naturally related to the Hardy space theory [3, 14]. It is,
in particular, related to the over-determinedness of the Hardy spaces in view of the
Burkholder-Gundy-Silverstein Theorem. The latter amounts to determine the unique
harmonic conjugate so that the induced monogenic function belongs to the corre-
sponding Hardy space. For concerned aspects in higher dimensional spaces we refer
to [14] (especially the conjecture proposed to the end of its Chap. 2). The conjugate
harmonic functions of the Cauchy-type proposed in this work satisfy, at the same
time, the existence and uniqueness, and the Hardy-space-related requirements. We
concentrate to the basic but essential case that the boundary data is real-valued (be-
low also called scalar-valued), and, as consequence, the corresponding Cauchy inte-
gral is para-bivector-valued. The forthcoming paper [3] generalizes the scalar-valued
boundary data case to the k-form data cases.

Let us now try to follow the pattern given in [4] to determine a Hilbert trans-
formation on the sphere. We assume that our boundary data u is scalar-valued and
belongs to € LP(S”~ 1), 1 < p < oco. Then the Dirichlet problem in the ball B”
with the given boundary data u (as non-tangential limit) has a unique solution, U.
Suppose that (i) Under some normalization conditions we can uniquely determine a
function V with zero scalar part such that U + V is left-monogenic; and, (ii) V has
a non-tangential boundary limit v, then the mapping # — v is defined to be the inner
Hilbert transformation on the sphere under the normalization conditions. The same
formulation but with respect to the exterior of the unit ball gives rise to the outer
Hilbert transformation on the sphere. Both the existence and uniqueness of U in-
side the unit ball have no problem. The uniqueness of U in the unbounded domain,
viz. outside the ball in our case, requires certain normalization conditions. What are
usually used is either U belongs to the 47 space, or U simply satisfies the condition
U(x) — 0 as x — oo. The uniqueness of V in both the bounded and unbounded
cases require certain normalization conditions. In the one complex variable and the
bounded domain case the usual one is to require V taking a special value at a spacial
point. In higher dimensional spaces, like ours now, there, however, exist more than
one harmonic conjugates V that form a linear space of infinite dimensions, and ex-
istence of a non-tangential boundary value of a harmonic conjugate is again another
issue. Practically the above mentioned process encounters difficulty. Our strategy is
to seek for the solution by revealing the natural connection between the Cauchy in-
tegral, Poisson kernel, Dirichlet problem, and recent development of operator theory
in relation to double-layer potential.
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To illustrate our process we include the upper-half space case as an example
[21, 22]. Set

R’1'f+={x=xo+£2xo>0, x e R}

The unique harmonic extension of a given boundary data u € L”(R™), 1 < p < oo,
that tends to zero at infinity, is given by the Poisson integral

U(y+x)=Py*u(x), ye(0,00), xeR",

m
1+

2 y
Py(x) = ———7-
Om (y2 +|x|>) 2

where Py is the Poisson kernel for R

Its unique harmonic conjugate, V, such that U 4+ V belongs to the Hardy space
HP(Rﬁ’f+), is given by

V(y+x) = Pyx Hu(x),

where Hu is the Hilbert transform on R given by

m
Hu = ZekRku,
k=1

where Ryu is the k-th Riesz transform of u:

2 Xk — Vk

m
Note that if we denote V; = — P, * exRgu, then U, Vi,...,V, form a conjugate
harmonic system in the sense of Stein and Weiss [21, 22]. According to the Plemelj-

Sokhotzki Theorem in the context, the Hilbert transform Hu in the case is the non-
scalar part of the boundary value of the Cauchy integral in the upper-half space:

lim i/ Et—(y +£))n(z)u(z)d1=%u(i)Jr%Hu(z), a.e., 2)

y—0+4+ oy

where n(t) is the outward unit normal to the integral surface, and in our case n(t) =
—eg = —1, and E is the Cauchy kernel in R, stands for

y+tx

E ==
O+o ly + x|m+t

In the context we can further determine the associated harmonic conjugate of the
Poisson kernel, Oy, with the expression
2 X
Qy(x)=—

I (2 + 12"
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and the properties

2
Qy=HPy, Pyx)+0yx)=——E(+x).

The above defined functions Py, O, and thus the functions U and V, as well as the
associated Hilbert transformation H, are all based on the Cauchy integral.

We restrict ourselves to the following two types of Lipschitz domains (see [3])
Q* C R™: (i) A graph domain, Q7 that is above a Lipscitz graph, and Q is the
one below; and, (ii) % is a Lipschitz perturbation of the unit sphere and Q~ is its
exterior. Denote by X := 0Q™ = dQ~. When working with such a general Lipschitz
domain Q (2 = QT or Q = Q™) with the boundary surface X the formula (2) be-
comes

lim — / E(;—gm(gu(gda@):%u@>+%cu@, s @)
>

Qox’'—>x Oy

where do (¢) is the surface area measure and n(¢) is the outward-pointing unit normal
of ¥ with respect to €2, at the point ¢ € 92, and the limit takes the non-tangential
sense. Note that the curly C stands for the singular Cauchy integral on the surface
(compare its definition in (7) for the sphere case). The result (3) is based on the
corresponding result of [10] (or more generally that of [16] or [17]), known as the
Plemelj-Sokhotzki Theorem in the context. What is different from (2) is that Cu now
is combined with a non-zero scalar part, due to existence of non-zero curvature on
the surface, and, therefore, Cu does not coincide with the Hilbert transform of . The
latter, however, may be worked out through dividing the right-hand-side of (3) into
its scalar and non-scalar parts, as being given in (8) for the sphere case, and solving
(9) and (10). This is the basic idea of the approach.

From now on we will be working with the unit sphere in the homogeneous
space R™, m > 2. We take QT = B” and Q~ = R_’"C, and T = $™~!. Denote, for a
scalar-valued function f in L?(S$™~1), 1 < p < oo, the two Cauchy integrals by

M f(x) = /S CEQ-ont)f(do), x9S @

m—1

where ni(z) = +y. By using (1), the above is further written as

M*f(x) =

fmil (E(x —y),xy) f(y)do(y)

Om—1

+

Om—1

/ (EQ-0AEN Qo). €@t ©)
sm=

The right-hand-side of formula (5) is a decomposition of the Cauchy integral into its
scalar and the 2-form parts.

The general result (3) implies that the non-tangential boundary values of M* f (x)
exist, denoted by the curly M*, being equal to

MEf(x) = %[f@) +Cf(x)], ae.xeS", (©6)
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respectively, where the operator C is the principal value Cauchy singular integral
operator on the sphere given by

Cr) = lim E(y — )y f(y)do(y)
Op—1 €0+ |X_£|>G’Xesm—l
2
= P-U-/ (E(x—y), y) f(y)do(y)
Om—1 gm—1
+ p— p.v./Smil(E(X— DAY f(do(y), ae.xe sm=to@)

The last expression is a divided form into its scalar and 2-form parts.

Note that since the boundary data f is scalar-valued, the Cauchy integrals M* f,
as well as the boundary values M¥ f, are all para-bivector-valued. We will be using
the mappings Sc: f — Sc[f] and NSc: f — NSc[ f]. On both the para-vector- and
para-bivector-valued functions f there hold the relations

Sef=3Uf +7)  NScf=3f -7l

Using this notation, for scalar-valued data function f, we can rewrite the relation
(6) into

MEf= %(fiSc[Cf])i %NSC[Cf]:ui—i-vi, 8)

where u* and v* are non-tangential boundary values of U¥ and its Cauchy-type har-
monic conjugation V¥, + refers to “inner” or “outer” part of the sphere, respectively.
We will call Sc[M* f1 and NSc[M + f1 the harmonic representations (harmonic ex-
tensions to) inside the unit ball of %(f =+ Sc[C f]) and :E%NSC[C f1, respectively. We
have the operator equations

uE

= %(1 + Sc[C)) £, vE = %NSC[C] 1, 9)

and, therefore, at least formally,
vF = HEu® = NSc[C](I £ Sc[C])~'u®, (10
being the Hilbert transforms of u™, respectively.

Remark 1 The study of the Cauchy-type harmonic conjugates and Hilbert trans-
forms on Lipschitz domains will be based on the fact that the related operators
Sc[C], NSc[C] and (I & Sc[C])~! are all bounded from LP to LP, 2 —€ < p <2486,
where 0 < € < 1,0 < 4, depend on the Lipschitz constant, and 1 < p < oo on the
unit sphere [15, 23]. We call the range of p in which the operators Sc[C], NSc[C] and
(I £Sc[C])~" are all well defined and bounded the admissible range of p for the
Lipschitz domain.
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Definition 1 Let ©2 be a Lipschitz domain of the described types in R™. If U is
a scalar-valued harmonic function in €2 and V is a second harmonic function in 2
whose scalar part is zero such that

U+V=M*y,

where f is scalar-valued and

M*f(x) = /m E(y —)n™(y)f(y)do(y), xe€Q, (11)

Om—1
then V is said to be a Cauchy-type harmonic conjugate of U. The function f is called
a dipole (function) of U and V.

Theorem 1 Let U be a scalar-valued harmonic function in a described Lipschitz
domain with non-tangential boundary value u € LP, where p is in the range of the
admissible range of the Lipschitz domain, then there uniquely exists a Cauchy-type
harmonic conjugate V.

Proof The first equation in (9) with the existence of the inverse operator (I =+
Sc[C])~! gives a solution for f in terms of u. Using f to define a Cauchy inte-
gral Mf in Q. Then the scalar part of Mf is U and the non-scalar part is V. Thus we
obtain a Cauchy-type harmonic conjugate V, proving the existence. If there are two
Cauchy-type harmonic conjugates of U, say Vi and V», with correspondingly two
dipole functions f; and f>, then the first equation in (9) with the existence of the
inverse operator asserts f1 = f», and thus V| = V;. The proof is complete. |

Theorem 2 On the unit sphere the inner Poisson kernel and its Cauchy-type har-
monic conjugate are, respectively,

11— |x)?
P+(£,Q)=—¢,
Om—1 |£_Q|m

12)

and

_ r m—2
0" (x,0) = ! ( 2 __m 2/ p dp)i/\@ (13)
0

om-1 \ Ix =™ rm-1 |p§ — w|™
where x =r€, w, £ € sn=lo<r<1.

Proof We first prove (12). Study the harmonic extension to the unit ball of the bound-
ary data %(f + Sc[CT f]). On one hand, it is Sc[C™T f]. On the other hand, it is the

sum of that of % f and that of Sc[C™ f]. The harmonic extension of % f is given by
a half of the Poisson integral. Now we deduce the harmonic extension of Sc[C™ f].
Through a simple computation of the double layer potential (E(x — y), y), as given

in (7), the part Sc[C™T f] is given by the integral
f(@)

m-1 |x — ™2

do(w), xes" '

1
SelC* 1) = —— /S
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Denote

1 1
S @) =———>7, xeB", wes" .
Om—1 |x — "™

The harmonic extension of Sc[C™ f] into the ball, therefore, is the integral

m—

Sc{C*f](&)z/ S(x, o) f(@do(w), xeB™.

Below, for simplicity, we sometimes write P and its Cauchy-type harmonic conju-
gate QT as P and Q, respectively. By comparing with (5), we obtain

1 (w—x,0)

1 1
=-P(x, ~S(x, ®). 14
ont oz 2 @ 0) +55@ 0 (14)

Straightforward computation then gives (12).
Now we prove (13). By taking the Cauchy-type conjugate to each function in
equality (14), we obtain

I x-—wArhe

1 1-

Om-1 |x— o™

where Q(x, ) and S(x, w) are respectively the Cauchy-type harmonic conjugates of
P(x,w) and S(x, w).

To obtain Q(x,w) it suffices to first obtain S (x, w), that is given by the fol-
lowing Lemma 1 and Lemma 2. Below we employ the functions P® (w~'£) and

PR (Q’lg) that are defined by (28) and (32) in the beginning of Sect. 4, while the
product form o~! & of the variables of the functions are justified in [20, p. 392]. [J

Lemmal Forr=|x| <1,

i P“‘)( )
k=0

m—2

= fo P" P E(w — pé)wdp

ym—2

L m=2 fr LA TN (15)
= X Aw;
w2t \Jo pg - ) EE

and, forr = |x| > 1,

X om—2

(=k),, —1
Y P ey
k=1

_p foe
=Z / p" P E(w — pé)odp
;

ym—2
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1 1 m—2 /00 p"n 2 J R 16)
— — — XA w.
kw2 2 et \ o g ) ENE

Proof Forr < 1, writing

rt 1 " mk3
= m _“d
m+k—2 rm2 /0 P P

and using the identity [20]

o0

Y PPl =El -0 ' =E@-ve, r=kxl<1, (17

k=0
we have

-2 fr w — , W
LHS of (15) = m_/ m*%
rm=2 lw — p&|™

m—2 r pm—2
+ dpo | x Aw
rm-1 (/0 & — ol p)- “
m—=2 (" o/p—§ —1
= m—2 _ m’Qd T
r 0 \lw/p—§] P
m—2 r pm—2
d A
=/ g )<
1 r 1 m—2 r pm—2
=—— | d d
r’"*Z/o (Ig/p—gl’"z)Jr rm-l (fo lpE — wl™ p)

1 1 m—2 /, p"2
= + dp | x Nw.
rm=2o/r —Em=2 0 rmml\ Jo |pE — o™

Similarly, for r > 1, using

|&=

Aw

1 1 1 J
pmk=2 = pm=2 | e

and the identity [20]

o
U o, o _ _
Y o P e 9 =-El -0 W =E@-va k=1 (8
k=1

we have
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m—2 [ (w—p§, w)
LHS of (16) = — ,,mZ/ o |a) PG ———=—dp

rm1</ € — ol )“Q
©l o/p—§ -1
_r"’Z/ <|@/p—§|m’g>d<7)
rm1</ g - ")“Q
m—=2 00 pm—2
d
<|w/p £ 2) P (/ 0 — ol ")“Q

1 1 m—2 /oo pm—Z
= — ———dp | x Nw.
2l - g 2 T2 T, g = el

The proof is complete. O

rm2

Lemma 2 (i) The two-form part

m—12 r pm—2
— —dp | x Nw
r o |p§ —al

of the last entry of the equality chain (15) is the Cauchy-type harmonic conjugate of
the Newton potential

1
Ix — w|m2

forr <1atw;
(i1) The two-form part

m—2 [ pm—2
—— / dp | xNw
r ro 1PE —ol™

of the last entry of the equality chain (16) is the Cauchy-type harmonic conjugate of
the harmonic function

1 1

|£ _ Q|m72 rm72

forr>1atw.

Proof (i) We first show that for a fixed w the left-monogenic function E(w — p§)w
for the variable x = p& has the Poisson integral expression

1
E(g—pg)g=a - E(Q—rg)QP+<§§,£>d0(g)- (19)

sm—1
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To this end we borrow the Abel sum expansion of the Poisson kernel (34). (Whose
proof in Theorem 4 does not involve explicit formulas of the related Cauchy-type
harmonic conjugates. Also see Remark 2.) Substituting in the right-hand-side of (19)
the Abel sum expansion of P+(§§ , ¢) and the series expansion of E(w — r{)w in
(17) and using the orthogonality properties of the P*) functions we soon arrive the
left-hand-side of (19). Multiplying "3 and integrating in p the both sides of (19),
we have

r 1 r
/p”‘”E(Q—pg)gdp: / E(Q—”QQ/ pm3P<£§,§>dpd0(§)-
0 Om—1 J §m—1 0 r

The right-hand-side of the last equality is a Cauchy integral of a scalar-valued func-
tion. Invoking Definition 1, we conclude that

-2 r m—2
“ i / P dp |xNw
rn- o |p§ —a|™

is the Cauchy-type harmonic conjugate of the Newton potential

1
|x — |2
forr <1 atw.
The proof of (ii) is similar. The proof of the lemma is complete. g
According to Lemma 2, we have
- m—2 r pm—2
S, ) = f dpxhw, r<l, (20)
op—1rm1 0 |p§_Q|m
and thus
2 @d—w)Aw  m-—=2 (I pn?
O, w) = - ] dpx N w
Om—1 |x—a|™ rm=tom—1Jo |p§_2|m
1 2 -2 r m—2
= _n / p dp | x N w,
om-1 \Ix—w™ 1 Jy |p§ —olm
as desired.

Theorem 3 On the unit sphere the outer Poisson kernel and its Cauchy-type har-
monic conjugates are, respectively,

_ 1 |x)?—1
P (x,0)= _—, (21)
Om—1 |£_Q|m
and
0 (rw) = — 2 +’"—2/r " o) en L 2
, W) = - , r>1.
SN TP TR ETES B Y- T R
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Proof Forr > 1, n(w) =w = —w, we have
Mf) = — / By - n@f(do(y)
_ 1 /‘ (w — x, n(w)) Fl@)do (@)
Om—1 Jgm-1 lw — x|™
! f ool nne) ‘”)A"(‘”)f( )do (@)
omt Jsn1 e —x
and
N LN f@
M=l [ g_@mzd"@]
1 EN
— p.v. f ——— f(w)do (w)
Om—1 sm-1 1§ — Im
Therefore,

I (w—x,—w) 1 __ 1
ZEP (LQ)—ES x,0), |x|>1, (23)

Oom—1 |o—x|"

where S™(x, w) is the harmonic representation of
ball. We therefore have

p— m outside the closed

_ -2 {0 —x, o) 1
P (x,0) = p pry
Om—1 lo—x| Om—11x — |
1 |x?—1
|x| > 1.

B Om—1 X — @™
Similarly to the case for the inner conjugate Poisson kernel, we have

L G-onCe) 1, - %S~*(£, ). 24)

Om—1 lo — x|™ 2

To obtain Q™ (x, w) we are to find S- (x, ) that is the Cauchy-type harmonic

conjugate of Tiwlm_z outside the ball. The relation (16), however, cannot be di-

rectly used due to presence of the extra term 1/ =2 On the other hand, S (x, w),
given by (20), has a unique harmonic extension to outside of the ball |x| > 1, except
the point x = w. The extension can be obtained by the same integral formula (20)
except for those with r = |x| > 1 and x/|x| = w. We therefore obtain

R -2
C om—1 \x — ol

—2 [r m—2
+ 2 / p dp){ Ao, aelx]>1.  (25)
0

rm=t Jo 1pg — wl™

0 (x,w)

0
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4 Abel Sum Formulas of the Kernels
For f e L*(S" '), x=r§,0<r<1,y=we ™', wehave

|x[¢

Oml

M*f @) = Z /S G o) f @do @), (26)

where

k—2 _
m + cm 2)/2((5 ))+Cm/2

Cn—:,k(é’ )= —5 Ck s

(§. 0)E Ao, 27

where C 2 denotes the Gegenbauer polynomials with Cm/ 2( -) =0 (see [7] or [5]).

The right-hand-side of (27), in fact, is a function of Q’lg [20, p. 392], and thus we
may set

PO )y =r'C (£, 0, k=0,1,2,..., (28)

and, consequently,

R /S PO () f(@do (@). 29)
k=0 Om=1Jsm1
Similarly to (29), we have
—o0 |x|7m+2fk
wrw=Y e [ o f@iow
k=—1
=Y — [ PPeniwdw. (30)
k=—1 ML/
where
Co 1 ) = '2C|(;’{ 2.0 - CRl (. 0)E . ()
Set
PO ) =r e, (E ), k=—1,-2,.... (32)

For the Laplace-Fourier series expansion in the L? sense there holds

f@= Z

ko0 Om—1

/ 1 PO @78 f(wdo (o). (33)
Sm
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This suggests that for scalar-valued functions f in the integral (33), and a general
Clifford-valued function as well, the series

SC|: Z ;P(k)(g—lg)]
k

_7 m—1

plays the role of the Dirac-§ function.

Theorem 4 The Abel sum expansions of the inner Poisson kernel and its Cauchy-type
harmonic conjugates are, respectively,

PH ot 0) = — > o rMPB e, x=rE r<l1, (34)
Om—1 "2 - -
and
0t = |3 kpw g
2 Om—1 k:1m+k—2 - =
-1
- > r'klp(’o@—lg)}, r<l. (35)
k=—00
Proof We set
ATy = — [ rkP“Rg—%J}. (36)
m—1 =0 -

From the analysis given above, we have
n | 1. 1 -~
AT() = 3 PT (0 + 3518 0) + 3508 )
1o+
+§Q (r§, @), r<l, (37)

where the last three entries are the harmonic representation of a half of the Cauchy
singular integral of f, viz. (1/2)C f. Similarly,

-1
[Z p® (Q_lﬁ)}

—00

A~ (r) =

Om—1
_ 1, Lo

=5 (rgg)—i (r§, w)
—%s:(rg,g)—%Q*(rg,@, r>1. (38)
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We now adopt Kelvin inversion defined by K f(x) = E(x) f (ﬁ) that preserves har-

monicity. It is easy to observe that the Kelvin inversion of A~, denoted by (A7),
satisfies the relation

KA = lP+(rg a))——S+(rE a))——S (r&, a))——Q+(rg w), r<l.

‘We thus arrive
Prx, w)=AT(r)+ KA.

Applying Kelvin inversion term by term to the series expansion of A™ in (38) (the
first equality), and using (36), we obtain the Abel sum (34) expansion for the Poisson
kernel.

Next we deduce the Abel sum formula of the conjugate Poisson kernel O (x, w).
In fact, by (15) in Lemma 1, in (37) all the entries but except (1/2) Q" (r&, w) are
already of the Abel sum form, therefore, B

1 11| m—2
Nt , =A+ P+ - k P(k) -1
501050 =AT0) = SPT(E @) — 5—— Z;~;1;j3 @9
o0
= |:ZrkP(k)(a) £)
Om—1 =0
1l — 1 — m—2
_Z Il pk) (y—lgy _ 2 N kM~ *) (=1
P DACI D D L 9}
—00 k=0
1 [1& & -
— kp(k),, —1 k| p(k) /. —1
= -y ——kp - P .
e ) T ey |
k=1 k=—00
We thus arrive (35). The proof is complete. 0

Remark 2 The Abel sum expansion (34) is also a consequence of (29), (30) and the
Plemelj-Sokhotzki Theorem. It can also be deduced from the formulas (27) and (31)
where the scalar parts are separated from their 2-form parts. In fact, the effect of
adding (A7) to AT is to cancel out the non-scalar part in (27). In the proof of
Theorem 4 we preferred the systematic way of using Kelvin inversion.

Remark 3 As in the classical case the Poisson kernel formula (12) may also be di-
rectly obtained from this Kelvin inversion idea. Recall that

At=Ew-x)o, r<1; and A =E(@—-x)®, r>1.

The Kelvin inversion of A~ has the form

1
KA =5 E@-x/r@, r<l.
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Then P (x, w) is given by the sum

1 X
(E(Q—L)Q‘F ——E@— :2)@)
r r

Om—1

Om—1

| ((rg—g)g P2 ¢ —@(—@)
+ _

|Q—r§|’" rin |Q glm

1 <r§9+1 —r§g—r2>

om—1 \lo—r&I" ~ [ro—§|"

11—
= — r<l. (39)

Ot lw =g

Theorem 5 The Abel sum expansions of the outer Poisson kernel and its Cauchy-type
harmonic conjugates are, respectively,

]

Zr—|k|—m+2p(k)(g—1§), r>1, (40)

Om—1 =

P_(rg,g)z

and

1 | 1
0t @) = —— [Z i PY@®)
m-— k=1

-1

+lkl—2 1 )
- Z - ||k|| rm+|k|—2P(k)@lﬁ)}_N(’é@» (41)

k=—o00

where N is the Cauchy-type harmonic conjugate outside the unit ball of the Newton
potential N, where

N =
0=y
and
5 1 m=2 [ pm—Z
= | wdp & no. “2)
Om—1 T 0 |P§—Q|

Proof To obtain Abel sum expansion of the outer Poisson kernel we start from the
series expansion (38). Applying Kelvin inversion to AT (r), we have

KAT) = 3P 05 @) + 35 (5,0 + 5506, 0) 4 30 (%0, r>1.

Consequently,

PT(x,0) = A~ (r) + KA.
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By taking Kelvin inversion term by term to the series expression of A in (36),

with £(1) = I; and using the first equality in (38), we obtain the Abel sum

£|m—2 ’
formula (40).
Following the same principle, the Abel sum expansion of Q™ (r§, @) may be de-

duced based on (38). The relation (16) may be rewritten

1 &m—2 1
(—k)  —1
Gm_lz % rm—2+kP (@ '8)
k=1

= (5080 +509) - (N + Mot o).
This, together with the relations (38) and (40) gives
0™ (6. @) = =247 () + P(r§, ) — (S™(r§, @) — S0, 0))

—1 00

1 1 1

_ k), —1 ®), —1

= [_2 Z rm+|k|—2P (@ §)+Zrm+|k|—2p (@ §)i|
k=—00 —00

Om—1

-1
1 1 m-=2 -
*ky,,—1
_[Gm_lk;mr’"“"H 7 P (w §)+<N(r§)+N(r§,Q))j|

Om—1

1 [ 1
_ ®( ~1
= [Z,W_ZP @™'®)
k=1

-1

_ 3t =2 ] p<k>@1§)}—ﬁ<r§»@-

mIk|—2
P |k| r

Now we deduce the formula (43) for N (r§, ). Owing to (16) and (25), we have

1 —2 [r m—2 -
" / D pxhw— N-(E.w)
0 3

Om—1 rm=1 |p§_Q|m
1 m—=2 /oo pm—Z
=— dp x A\ w.
Om—1 1! |p§ — w|™

Therefore,

~ 1 m—2 00 pm72

N, o) = 5 doEAw, ae.r>1. (43)

= Om—1 "= Jo [p§ —a|™ =

The proof is complete. O

Remark 4 Similar to what is noted in Remark 2 and 3, the explicit formula of P~
and its Abel sum formula can also be obtained from the expansions in (27) and (31),
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and via the Kelvin inversion. In particular,

1 B B+ 1 e x 1 -1 4
w— X)W — w——F || =
Om—1 = T pm2 = r2)= O'm 1|w r‘§|m

Remark 5 The existing methods for computing harmonic conjugates cannot be di-
rectly used to obtain a harmonic conjugate of N (r&), as the function does not fulfil
the conditions required by the methods. For the method in terms of polar coordinates
[6] the existence of a real-valued C* function C (@) on the sphere satisfying

P (x,0) =

A*C(w) = —c" 1 (@u)r=c (45)

is required, where c is a value in a particular range associated with the starlike domain
in which a harmonic conjugate is sought. When u is taken to be the Newton potential
N (r&), the right-hand-side of (45) is a non-zero constant. Such function C(w) does
not exist. Even in the m = 2 case it already encounters difficulty. In the case C () is a
periodic function. With A* = 839, we should have A*C (w) = constant, but it cannot
hold [6]. In all the examples included in [6] the special values ¢ = 0 and ¢ = oo have
to be chosen in order to obtain the trivial function C(w) = 0 as the solution. This may
show some restrictions of the method.

5 Boundedness of The Hilbert Transformations

We give two proofs of the boundedness result.

Theorem 6 The Hilbert transformations H* given by the LP-limits
HEf©) = lim / 0*(&. ) f (@)do (@)
r—1F Jgm—-1

are bounded from LP (S~ 1) to LP(§S™~1), 1 < p < 0.

Proof I By comparing (13) and (25) we are reduced to showing the boundedness of

1
H = p.v. I N —— —
/e pv/sm—l om_1<|s ol )/ 10E —wl" )

x (¢ N f(w)do(w).

The operator given by the left hand side of (15) for r = 1 and m > 2, is a Fourier mul-
tiplier operator where the Fourier multiplier is given by the sequence by = m’”_—gik
that is the restriction to positive integers of the bounded holomorphic function
b(z) = m’”_—giz in Sy +, o > 0, the sector between the two rays pei""‘, p >0 (see [19]
or [20]). Invoking the main result of [20], the operator is a member of the bounded
holomorphic functional calculus of the spherical Dirac operator, and therefore is L”

bounded for the given range of p. As consequence its scalar part and the non-scalar
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part both are L” bounded. What we use here is that its non-scalar part, the principal
value singular integral operator induced by the kernel

1 pm72
/ T _dp Aw),
0 |pg— o™

is L? bounded. On the other hand, the kernel

1 2
— &N,

Om—1 1x — o™ =

as the non-scalar part of the Cauchy kernel, the latter being L? bounded, also induces
a L? bounded operator. The proof is complete. O

Proof 2 We are based on the relations in (9) and (10). On the unit sphere the double
layer potential that gives rise to the scalar part Sc[C] satisfies

1
|<E(§—Q),H(Q)>| = W,

the operator Sc[C] is then compact and the Fredholm theory may be used to show
that the operator %(I + Sc[C])~! exists and is bounded in L? forall 1 < p < 0o (see
[13], or [15] or [23]). Since the singular Cauchy integral operator C is bounded, and
so is its non-scalar part NSc[C], we thus conclude that

Hu =NSc[C](I + Sc[C]) ™ u
is bounded in the L? on the sphere. O
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